G-SIBs as of November 2015° allocated to buckets corresponding to required
level of additional loss absorbency

Bucket’ G-SIBs in alphabetical order within each bucket
5
(3.5%) (Empty)
4 HSBC
(2.5%) JP Morgan Chase
Barclays
3 BNP Paribas
(2.0%) Citigroup
Deutsche Bank

Bank of America

Credit Suisse

Goldman Sachs
Mitsubishi UFJ FG
Morgan Stanley
Agricultural Bank of China
Bank of China

Bank of New York Mellon
China Construction Bank
Groupe BPCE

Groupe Crédit Agricole
Industrial and Commercial Bank of China Limited
ING Bank

Mizuho FG

Nordea

Royal Bank of Scotland
Santander

Société Générale

Standard Chartered

State Street

Sumitomo Mitsui FG

UBS

Unicredit Group

Wells Fargo

2
(1.5%)

1
(1.0%)




